#YI\ krungsri

A member of (&) MUFG

UitmndnmInddanisneanu nyen3 1A

v A dq’ v Y o
ﬂmaawmamagﬂmayamﬂ@ Factsheet

Yoy B HUN 31 AAIAN 2568

U Q
?J A\ qu’
NAINHIUANIIATININ
KFSEQ
1 v
Us21ANNBINUTIN / NGUNBINUTIN B
* NOINUIINATIANTNY ,
o noauswitiuamuuuy liianu@esluaelsems m (112134 5n7 8| g
* NQUABINUII : Equity General g
ieaga

d
uitl‘mmmzﬂaqwﬁmﬁmnu
= Ao AN 1Y ' 9
o asuluasiasyulaemaslusevihins luesni 80% vea NAV Tasniuasnulu
o v A v A 9 a a A A [ dy =
nannIngveausENNuL Idumsay Ianegsnagansetadenug g
r Y
o dauimiaeazauluasasuinIasy aaniumsEu uSEnensu vioRuhn
5UIN5
4 i1 ]
« NOIUBINIZI YR FV10a291111 (Derivatives) iNouszANT NI VT 13
M5a9nu (Efficient Portfolio Management) 4952104M15 09/ UAMITEY (Hedging)
NMIAINY

@

] [ Y ' o ! .
« NRINUYIHIIHRATENPUMIGINIIABUFIA (Active management)

wansautuNuazasiyIadounas s Ufnu (% aoil)

36.00% 2.8
NOINU HAYUYIN Peer avg
17.21917.67% 19:03%
18.00%
S 2.33%
0.00% . " — S —
P . -2.98% e
18.00% or 13,8507 12.66%11.89%
PP 16.54% T
-36.00%
2563 2564 2565 2566 2567
* WiTlinoausadt mamssuiivaeziaasmus Suiisadoudemithl i
wamsauiuNudounduuilnviya (% astl)
YTD 3 1AoY 6 1AM 17+
NOINU -9.91 0.47 1.78 -16.88
Filvia -2.58 6.61 11.32 -6.80
aunaglunguieain -7.00 3.47 5.63 -11.94
ANUAUNIUNBINY 18.22 13.33 16.16 17.57
T e Orel) 18.51 13.80 16.67 17.52
3% = 51+ 109 * Fundana
NBINU -8.22 -0.19 -2.02 2.92
Fiivia -3.29 5.19 2.61 635
aundelunguieaing -6.19 2.01 0.29 N/A
ﬂ’J'INﬁHN’JuﬂBQT!N 13.81 13.33 15.12 19.07
T e T el 13.66 13.68 14.89 18.55

S a & o J "
* panpuumuntogAuriizuaautiunaneuunusel)
aundelunguReInumunNgy Equity General

asmuluasiasnuiluvanlasadaluseuil
Taitionnd1 80% vea NAV

Y

VoYANDIN U3 IN
Tuaanzileunaanm 23 UNTIAN 2547
weamemsngluiuwa  hidw

21gNOINY Titmuaerglasans
HIANIINBINUIIN

a a  d o
HIE Nan I‘Uﬂﬂ‘WﬂWW‘M] (1 Aainy 2564)

<
a v A

Wi VA UszArinSney (1 uns1au 2564)

v Al

AYHYIN
dwtinaneuunusaaiarannswdurialszime lng
(SET TRI)

v s yawdd”w a o o ywdqyw
JagUszaeansgndnriiaia: Usindamsleasiiaia
aanarienfFouieusamsduiuOuYeINeINUTIN

o A
AUNDU
- myasmulunesnusanlilymsshntu
. wamssiivaulusAavesneanusud 1dilu
Fabududawamsduiuanueinaa
M3 waes NI e: 1a5UN55U599910 CAC
1A0UAUNDINY Momingstar Yo Y (Toya o4 30 n.. 2568)

o & & v
HUIADYFIURVUIAY

9 = A A
Eﬁ\inuﬁ']ﬂ‘ﬁﬂﬁﬂﬂnﬂiﬂﬂﬂﬂ

UIMIANUTHAUANMNAADI

o a4 X E .
1@ lumisForriuniiua www.krungsriasset.com



KFSEQ

NM3VIBAUHUIBAINY

k4

=) v
NIYBHUITAINU
Fwihmsvieau: nauimsvessinms

Fwihms¥e: noTuimsvessinms

NN 08:30 U. - 15:30 U. NG 08:30 U. - 15:30 U.

ﬂ1§°§ﬂﬂ%~1!!iﬂﬁl"uﬁ1: 500 VN ﬂ1§"lﬂﬂfa]‘lrﬂ°ll1-!ﬁ1: 500 VN ﬂ%ﬂ 50 Yo

msvenTadaludum: 500 van gPANAUYIARTUA: 50 HHIY

szEznMMISuRumnenn: melu 4 Tuims
o o o o A o v
TudannTwinemsunenu laem ldezld
Suidu 3 TwihmstudannTwinemsunenu

(T+3)
ABISTMHINNGUNAUINNBINUIIN (% 7D Y23 NAV)

MBI N gaga iy U939
MIVANS 2.1400 2.1400
sy 2.3754 2.3323

\ S d‘d <] YA v \ &’
AMBIFNHSNNIENIN VI NN DDT Y (% sumagamqmﬁuw)

1 = Ta < a
MBITUHEN gagaluifu VD39
M3 Taiifin 0.50

9 ' Y < a
Wounn 100 AMVM - 139 0.50
] ) 2 ] a
Aaua 100 STy - INVA39 0.25
o X A ' a
M35urenY laitin 0.50 0.50
mydunlasuriasasidn laitin 0.50 0.50
msdundsuniieainuesn Taiifin 0.25 0.25

m3lourivae 10 VINAB 1,000 MUY 10 VINAB 1,000 KUY

HaNeie
' ~ 9 ' 3 o a ~ A A a A A v
- msssuitlenainarndlugasfismibyasuiy mbgsnammznsemioulauds
a o o a A ' A da 4 a A g9 Yy o s A 1 g
- UFEnIamsesinsalasunlasmsssutioniGeninues aiie Iddeandesnunagniviea ldeelu
MIUIHITIAMS
Ao o v = 2 ~ ' 2 ™ PO Ao o
- uitnsamserveniu hifsnumsssuiionns Toumitsasu Tastuegiugasiiisveussnians

nindauiiaanu s sudunsn

Holding % NAV
d a 14 Ia
PU.LUOANUE 0U INT 13 6.24
VU NUTUIIN 6.04
VLY. TN poad 5.14
yuv.alan. 4.95
VNV T 19 3.91

k4 a aa

ﬂlﬂ}jﬂ!‘ﬁﬁﬁﬂﬂ

Maximum Drawdown -36.48 %
Recovering Period 0.00

FX Hedging dalifimsamulusalszima
ORI T IUNYUIBUNTAINY 1.25 1M

Sharpe Ratio -0.74

Alpha -4.93 %

Beta 0.80

Tracking Error N/A

% v @ X
aﬂdmﬂszmnmwa%uﬁamu (% NAYV)

ATIATNUUAS UGN Y 90.28
a A dyd. % a
RUAIN HIBATIENIHINAD1TUMTIAY 9.61
I Y
Hlugoon

o da A
nsngaudY 0.97
E3 x
nilgudu -0.86

M3TAAIINIAMNUIUNINYATIHNI TN
(% NAYV)

nuanasnuazansisylInn 17.67
HUIATUIATS 11.29
NUIAMINYE 10.19
viama TuTadasaumeaazmsaoas  9.23
NUIAMITUNNEG 8.33

v v

) A ¢ o aa ' Lo 2 A 1 v Ao T PN o 1 A P o aa '
Eﬁ\ﬁ@ufﬂlﬂﬁﬂ“]ﬂ‘)ﬂﬁll'ﬁiﬁllﬂigiﬂu‘lf'Jﬂﬂ')ﬂﬁu:}ﬂﬁﬂnu(Umt-Lmked) maaﬂﬂmuﬂmﬂﬂﬁﬂﬂaﬂmﬁywﬂﬁzﬂuﬁi’mﬂUiHﬂﬂ@mimﬁuﬂ N umiGlfﬂﬂm‘ﬁiiuﬂi:nu‘n’mﬂ’mﬂuwamu

a9 o an (o wad ' P ' add ' 2 o oAy = = a e
mﬂwuanmummmﬁﬂguﬂmmﬂmq”lﬂmﬂ;gimﬁuaﬂm‘nuﬂﬂﬂ‘ﬂmﬂmﬂﬁuwamummﬂmnuwwmaﬂnmm Eﬂﬁnuﬁ]ﬁﬂ’ﬁﬂﬂ“ﬂ'}ﬁﬂﬂZlﬂﬂﬂqulﬂﬂﬁ'liﬂitﬂﬂﬂﬂ']i*ﬂ'lﬂﬂillﬁiill

UszAuFinarumitsasmuliihladeumsdaduleamu



KFSEQ

Mot
Maximum Drawdown 1o5idudravanugegavesnasusinluszezina s Udeunds (ifeRudsadaneaunsdiigslinsy s 1) TaeTannszdy NAV Aomiaeiigagaga
Taudaamigalurei NAV devithelfufnans M Maximum Drawdown Sudoyafisrelinsindsanuideaiionszananunnmsasmulunesusm
Recovering Period 5:ﬂmmmi§\|uﬁ'sLﬁmﬂu%’ayaiﬁ'é’aav;nu‘nimﬁas:ﬂmaw‘i%uwimimm‘nuqaq;ﬂﬂuﬁaszﬂmmﬁﬁunﬁum‘ﬁGunuﬁuﬁ’ui%’swmmmmﬁﬂﬂ
FX Hedging iodiSusvesnsasmuluanaiiumalszmaniimsdostuninudosnnsasuanddon
@K UIBUMIAINY mmém'eNnﬁ%ﬂﬁmwﬁﬂﬁwfﬂuwai'mﬂmnu“lwﬁmuaﬂﬂaﬁmamwﬁa Tﬂﬂﬁmammﬂyamﬁm?miﬁzwu'Nwa5uumaqyaﬁ1ﬂ1i§awﬁﬂw§wﬁﬁu
HasWVRIAMMINEHSINSNGveeneanuImluseuTzEzI 1 Tn1daeyam NAV vesnesusnanluseuszezna@eItu neaqusmiiiim portfolio tumover g
u'Q%ﬁqmiEﬁyamtméi’nw%”wz‘fﬂaﬂﬂ%y”waqé’iﬁ"ﬁmiﬂmnuuazﬁﬂﬁ’ﬁﬁunuﬂﬁ%ﬂmawﬁﬂﬁwﬁﬁqa Tedosfinsanfoufoudumamsduivnuresnosmusmiolssiiu
mm?juﬂ'wmmi%ﬂmwwﬁﬂw%wﬁﬁaﬂdn
Sharpe Ratio 8A310IUsZH I INARBLINUEIANVEINeus MTouToutuaAuEs I InMIamu TAsf1uIuINHaA 1521198 ATINARD LN UYEINEIN I WY
SaamanouINU AN (isk-free rate) nouifousuanileanumasg (standard deviation) ¥84NBNUIIM A1 Sharpe Ratio dzfoudsasmanouinui
namui:mmﬁ'lﬁ'%’uLﬁwﬁmﬁaﬂsmmf‘fumm(émﬁnamuimi“um Taunoanus WA Sharpe Ratio ganinefunesmuiifilszaninmlumaidmssamsamuiand
iesnnIRSunanounmudituiiganhineldszduanudeuioriu
Alpha waﬂmJLmuﬁ'umﬁummﬂamuiumﬁ'mﬁamﬁﬂuﬁuﬁﬂfﬁ%ﬂ (benchmark) TAgA1 Alpha figa Wi ﬂamuﬁnmmﬁ%’nwamammu“lﬁ'qaﬂiwﬁﬂfﬁ'%ﬁ”ﬂ uilunann
Uszaninmvesdianisnesulunmsaaidenvsemdamzidiamulundnnind ez ay
Beta sedunazfirmumanasulasossanmanoumuveandnnindluwesamsasmu Taseufsudusanman/dounlomwesnaa Beta foond 1 uaash
'ﬁa"ﬂmi"wfﬂuwa‘?ﬂmiaqnuﬁminJ?;ﬂumJawmé”mmaﬂammuﬁf@m’htmnJ?%ﬂuuﬂawaa’ej"mwwammJLmuﬂumﬂﬁjwﬁﬂﬁwﬁmmmmﬂ Beta 110N 1 @A Hanning
“luwai’mmsmmuﬁnmﬂ’fﬁ"auuﬂawmé“m51wammmunmm'mnnJ%]"ﬂuuﬂawmé”mmammmumamdwﬁﬂﬁw%mmmﬂ
Tracking Error ammammmummﬂawunﬂi Fnamluns@ouuudyiiiia Tasmn tracking error A1 mnedenosumiilszAniamlumsadiananounnu i
IndRuerudaiizs NOMUIWATA tracking error g wiidasmaneuunu Taomaoiamndriiasanniu
Yield to Maturity am1wammJLmua1ﬂﬂﬁamu“lum:imﬁwuiﬂﬂamumumwuﬂmq mmuammnﬂammm:'lﬁ's”u“luaum@maaﬂa1qmﬁﬁmmzﬁuﬁu?‘m'lﬁ’%uﬁu
ﬁmﬁﬂamﬂumamﬂmﬁu Tﬂai%’i"ﬂé”e]imammmummﬂamuﬁmmmﬁwﬁ fnnnmmgeniad miinues  Yield to Maturity mmmmwwﬁuda%ﬁmmuﬁ
MU 1AM Yield to Maturity TvithonasgnuiiunlediSudaed Ssannsomi W duf sudousaswanouumuse w'mnmwusaumwmsﬂumuiﬂmﬂaaﬂsm
aniwuﬂumufm»iuﬂawuawuaﬂymvﬂﬁamuﬂﬂammnu"lﬂ
UituannInddanisneanu nyee’ S1ia
fiag 898 OIAPIMANTAN DS 11 1-2 True 5 12 9 18 Tyl
DUUWAUTA 1IIQUNT! VA NUTU NFANWA 10330
Tnsfni 0-2657-5757 Insans 0-2657-5777

< J .
L’J‘le"lﬁﬂ: www.krungsriasset.com





