\ krungsri

R
A member of (&) MUFG

UitmndnmInddanisneanu nyen3 1A

Asset Management

4 o

v A dq’ U
ﬂmaawmmuagﬂmammﬂm

Ll o

Factsheet

€
D.

Uoia & UM 31 FINAN 2569

D\ a dq’
naanuilanzansdnintuma

UsZANNBINUIIN / NGUNBINUTIN

o NOINUITIVATIATYU

« nesnusaminiuamuuun liianudedumalszme
o NGUNBINUIIY : Equity General

wlnenaznagnsmsany

= A A v 9 1 9

o asnuluasnimsnulasmaslusevihind livdosndt s0% vee NAV Taamiuasnulu
waﬂmwa’ﬂmmwwmmﬂﬁ’umimﬂmmq‘ﬁinamw%uﬂmﬂwumuﬂ

5 mummaamamu“lumwmwumﬂﬁ AUy Ussnenyu nieRurdnsuing

o NOINUDIIIY meﬁmmmﬂmmmwm (Derivatives) !WﬂlWlﬁJﬁ ﬁ‘ﬂ‘ﬁﬂ']WfﬂﬁUﬁﬁ?i
AT Y (Efficient Portfolio Management) mﬁmmmiﬂmnummmm (Hedging) 910

MIAINUY
" w99 1o oade .
o N0ANUYIN T HHAY5ZNOUMIGINIIABUFIA (Active management)

pamsauiUOUIazAT T Iadounas s Yil{iu (% aeil)

KFSEQ-D
v 4
ITAVANNLETEN
¢ 12345“78@@
z?'fmga

asmuluasiasnuiluvanlasadaluseuil
Taitionnd1 80% vea NAV

VoYANDIN U3 IN

Tusanziounaanu 22 NINGIAN 2540
wemegmsneduiuwa 9@

21¢NVINY Tidmuaerglnsams
HIAMINBINUTIN

34.00% v e - o 4
NBINU HA¥UBIA Peer avg g man 1yARNdNaLN (1 9a1AN 2564)
Ha a o Qd d
17.39%17.67% 1-03% e YA YseAnmnBney (1 un51Aw 2564)
17.00%
v
W AN v
- AT UTIA
B - 2.33%
0.42% 1.13% o ~ ®» & & 0
0.00% - E— - drtinanauunusIeaanannInguralszmealneg
. 2.93% -1.94% (SET TRI)
-5.99% Pl 9
01059 o s A o afy A v v ado
170000 12 6as11.65% -10.86% U Sagiszaedmsdrededwiiaia: UsmdanmslFariiania
- o 00 ]"‘ 8(7“/- DO a q , . - X -
aanariienfsouieumansguiuOuYeINeINUTIN
-34.00%
2564 2565 2566 2567 2568
* Tufliineanusans mamssuiuaaziaasrua Tuiisaneudsmd i
) A
wam‘smmmmﬂauﬁmamuﬂnﬁqﬂ (% A TJ) AN
= = = « myaanuluneanusivlilymsshnEuy
YTD 3 1hou 6 1AOY 13+ . 0 A
- wamsgudunulusdnuoanasnusuil laily
noINY 22.08 6.53 3.66 23.62 A .
o ale FegugudImamsauiuanlueuing
Ay Ta 31.42 2.34 7.60 34.82 b v
.4 Ve M3NsIWABAIUNIIA: 185 UMITUT09910 CAC
auadelungufe i 29.66 7.80 9.59 31.43 L )
o INOUAUNDINY Morningstar Yo Y (193a a1 31 n.A. 2569)
ANUAUNIUNDINY 16.02 11.72 16.31 14.49 o Lo
. o alo W IURTUIAY
ANNAHAIUATHTIA 18.61 13.84 18.92 16.98
37+ 59« 10 * AWAIANT
e -0.65 Al ke Tt dasuannsafinyunseaile
U Ao A = '
AYUTIA 4.76 3.06 3.67 N/A 1UIMIANUTNAUAMNAAD
\ =S \J = U = g U
aunadlungadediu 1.44 0.70 1.23 N/A 18 lumisderwrunifudy www.krungsriasset.com
ANUAUNIUNDINY 14.90 13.57 15.38 21.58
ANNETHAIUATHTIA 15.54 13.90 15.27 18.70

Sa a & o = T
* panouumunitiogiurtidzuaauiluraneuumusel)
AunaelunguiReInua gy Equity General



KFSEQ-D

PMSVILAUNUIBAINY
Fwihmsvieau: naTuimsvessinms

¥
MIVOHHILAINY

Fwihms¥e: noTuimsvessinms
AN 08:30 . - 15:30 W. IA1MIMS: 08:30 . - 15:30 U,
maFensaIniud: 500 UM msneAuTI: 500 1N Ko 50 Wik
magensadalidism: 500 1 geARuROVIA: 50 Miae

szEznMMISuRumnenn: melu 4 Twims
o o o o A o v
YudannTwinemsunenu laem ldezld
Suidu 3 TwimstudannTwinemsuenu
(T+3)

U = 11'4 [ G
MBITNHSUNLIGNINVIINNBINUIIN (% ﬂﬂ‘lj Y93 NAV)
msssuiioune Itz danansznuaedanu iesnnegilimaneuunuainmsasnuanas
aaiu dasuaisasivasunnasinouaaduleamu

MBI gaga iy U939
MIVANS 2.1400 2.1400
ﬂ'1mmmuuﬁé’aﬁuauumamw‘%a%’w‘%ﬂﬁu
MNHILAINUVDINBINUIIN (trailer fee): 3l
sawalfone 2.4289 2.3323
‘HN'IEI!?W.I

' ' o o X ' . ) % ' o
ﬂW]f]TJ!l“VIu!lﬂﬁ’ﬁuUﬁuuﬂ1iﬂl1ﬂﬁd§ﬂiﬂ“§ﬂﬁuﬁuﬂﬂﬁQ“Vlu (trailer fee) Lﬂuﬁ’]uWﬁﬂﬂlaﬂﬂTﬁiiﬂlaﬂﬂJﬂ1iﬁlﬂfﬂﬁ

mﬁﬁumwmmmnumnwmmma (% ﬂlﬁ)ﬁNﬁﬂ]“lﬁﬂ‘lﬂﬂ) wamm n
!‘jEJﬂLﬂ‘]JﬂTﬁiimuEJJW]E]IlﬂiﬂﬂEJG]‘jQ‘I/]ﬂﬂ5\1LlJﬂ’1/]1‘j1SJﬂ15“11@"’lﬂﬂﬁiﬂﬁmﬂﬂﬂuWUJSa\‘mu

MBISHEN gagaluifu U939
M3 Taiifin 0.50
9 ' Y < a
Woun1 100 AMVM 139 0.50
] ) 2 ] a
Aaua 100 STy (N33 0.25
o X A ' a
M35urenY laitin 0.50 0.50
mydunlasuriasasdn laitin 0.50 0.50
msdundsuniiieainuesn Taiifin 0.25 0.25

mslounIe 10 UINAB 1,000 HUIY 10 VINAB 1,000 KUY

HaNneie
' ~ 9 ' 3 o a ~ A A a A A v
- msssutenainarndluganiismibyaauiy mbgsnammznsemioulauds
a o o a = ' A da 4 a A gy Yy o s A 1 g
- UFEnIamseninsalasunlasmsssutieniGeninues aiie Iddeandesnunagniviea ldeelu
MIUIHITIAMS
Ao o v = 2 ~ ' 2 ™ Aan Ao o
- uitnsamserveniu i enumsssuiionns Toumitsasu Tastuegiugasiiisveussnians

v da Y LYY
mwsau‘ﬁm"qu 5 OUAULIN

Holding % NAV
v Jd A o
yuv.nail anaasthuun 6.91
VLY. TN ooad 6.27
VU NUTUIIN 6.04
Pu9.Uan. 5.34

VUON U 19 5.07

k4 a aa

ﬂlﬂ}jﬂ!‘ﬁﬁﬁﬂﬂ

Maximum Drawdown -36.64 %
Recovering Period 0.00

FX Hedging galifimsamulusalszima
ORI T IUNYUIBUNTAINY 1.35 1M

Sharpe Ratio -0.17

Alpha -5.41 %

Beta 0.79

Tracking Error N/A

% v @ "
aﬂdmﬂszmnmwa%uﬁamu (% NAYV)

ATIATNUUASHUIBINY 90.41
a A dyd. % a
RUFIN HIBATIENIHIN AT UMY 8.87
I Y
Wlugoon

o da A
nsngaudY 1.89
E3 X
nilgudu -1.17

M3TAAIINIAMNUIUNINYATIHNI TN
(% NAYV)

nIaNdINULaz Iyl Inn 21.13
HUIATUIAS 13.20
NUIAMTUNNE 10.95
NUIAMIDYE 8.56
nuIANae I ITINSNE 8.31



KFSEQ-D

Mot
Maximum Drawdown 1o5idudravanugegavesnasusinluszezina s Udeunds (ifeRudsadaneaunsdiigslinsy s 1) TaeTannszdy NAV Aomiaeiigagaga
Taudaamigalurei NAV devithelfufnans M Maximum Drawdown Sudoyafisrelinsindsanuideaiionszananunnmsasmulunesusm
Recovering Period 5:ﬂmmmi§\|uﬁ'sLﬁmﬂu%’ayaiﬁ'é’aav;nu‘nimﬁas:ﬂmaw‘i%uwimimm‘nuqaq;ﬂﬂuﬁaszﬂmmﬁﬁunﬁum‘ﬁGunuﬁuﬁ’ui%’swmmmmﬁﬂﬂ
FX Hedging iodiSusvesnsasmuluanaiiumalszmaniimsdostuninudosnnsasuanddon
@K UIBUMIAINY mmém'eNnﬁ%ﬂﬁmwﬁﬂﬁwfﬂuwai'mﬂmnu“lwﬁmuaﬂﬂaﬁmamwﬁa Tﬂﬂﬁmammﬂyamﬁm?miﬁzwu'Nwa5uumaqyaﬁ1ﬂ1i§awﬁﬂw§wﬁﬁu
HasWVRIAMMINEHSINSNGveeneanuImluseuTzEzI 1 Tn1daeyam NAV vesnesusnanluseuszezna@eItu neaqusmiiiim portfolio tumover g
u'Q%ﬁqmiEﬁyamtméi’nw%”wz‘fﬂaﬂﬂ%y”waqé’iﬁ"ﬁmiﬂmnuuazﬁﬂﬁ’ﬁﬁunuﬂﬁ%ﬂmawﬁﬂﬁwﬁﬁqa Tedosfinsanfoufoudumamsduivnuresnosmusmiolssiiu
mm?juﬂ'wmmi%ﬂmwwﬁﬂw%wﬁﬁaﬂdn
Sharpe Ratio 8A310IUsZH I INARBLINUEIANVEINeus MTouToutuaAuEs I InMIamu TAsf1uIuINHaA 1521198 ATINARD LN UYEINEIN I WY
SaamanouINU AN (isk-free rate) nouifousuanileanumasg (standard deviation) ¥84NBNUIIM A1 Sharpe Ratio dzfoudsasmanouinui
namui:mmﬁ'lﬁ'%’uLﬁwﬁmﬁaﬂsmmf‘fumm(émﬁnamuimi“um Taunoanus WA Sharpe Ratio ganinefunesmuiifilszaninmlumaidmssamsamuiand
iesnnIRSunanounmudituiiganhineldszduanudeuioriu
Alpha waﬂmJLmuﬁ'umﬁummﬂamuiumﬁ'mﬁamﬁﬂuﬁuﬁﬂfﬁ%ﬂ (benchmark) TAgA1 Alpha figa Wi ﬂamuﬁnmmﬁ%’nwamammu“lﬁ'qaﬂiwﬁﬂfﬁ'%ﬁ”ﬂ uilunann
Uszaninmvesdianisnesulunmsaaidenvsemdamzidiamulundnnind ez ay
Beta sedunazfirmumanasulasossanmanoumuveandnnindluwesamsasmu Taseufsudusanman/dounlomwesnaa Beta foond 1 uaash
'ﬁa"ﬂmi"wfﬂuwa‘?ﬂmiaqnuﬁminJ?;ﬂumJawmé”mmaﬂammuﬁf@m’htmnJ?%ﬂuuﬂawaa’ej"mwwammJLmuﬂumﬂﬁjwﬁﬂﬁwﬁmmmmﬂ Beta 110N 1 @A Hanning
“luwai’mmsmmuﬁnmﬂ’fﬁ"auuﬂawmé“m51wammmunmm'mnnJ%]"ﬂuuﬂawmé”mmammmumamdwﬁﬂﬁw%mmmﬂ
Tracking Error ammammmummﬂawunﬂi Fnamluns@ouuudyiiiia Tasmn tracking error A1 mnedenosumiilszAniamlumsadiananounnu i
IndRuerudaiizs NOMUIWATA tracking error g wiidasmaneuunu Taomaoiamndriiasanniu
Yield to Maturity am1wammJLmua1ﬂﬂﬁamu“lum:imﬁwuiﬂﬂamumumwuﬂmq mmuammnﬂammm:'lﬁ's”u“luaum@maaﬂa1qmﬁﬁmmzﬁuﬁu?‘m'lﬁ’%uﬁu
ﬁmﬁﬂamﬂumamﬂmﬁu Tﬂai%’i"ﬂé”e]imammmummﬂamuﬁmmmﬁwﬁ fnnnmmgeniad miinues  Yield to Maturity mmmmwwﬁuda%ﬁmmuﬁ
MU 1AM Yield to Maturity TvithonasgnuiiunlediSudaed Ssannsomi W duf sudousaswanouumuse w'mnmwusaumwmsﬂumuiﬂmﬂaaﬂsm
aniwuﬂumufm»iuﬂawuawuaﬂymvﬂﬁamuﬂﬂammnu"lﬂ
UituannInddanisneanu nyee’ S1ia
fiag 898 OIAPIMANTAN DS 11 1-2 True 5 12 9 18 Tyl
DUUWAUTA 1IIQUNT! VA NUTU NFANWA 10330
Tnsfni 0-2657-5757 Insans 0-2657-5777

< J .
L’J‘le"lﬁﬂ: www.krungsriasset.com





